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CEAS..
A SCANA COMPANY Kenneth R. Jackson

Vice President
Rates aud Regulatory Services

July 12, 2011

Ms. Jocelyn Boyd
Chief Clerk and Administrator
Public Service Commission of South Carolina
Post Office Box 11649
Columbia, SC 29211

Mr. Dan F. Arnett
Chief of Staff
Office of Regulatory Staff of South Carolina
Post Office Box 11263
Columbia, SC 29211

Dear Ms. Boyd and Mr. Arnett:

In compliance with PSC Order 2006-679 in Docket No. 2006-5-G, enclosed please find
the report on South Carolina Electric and Gas Company's hedging activities for June 2011.

If you have any questions concerning this report, please do not hesitate to call.

Sincerely,

.A
Kenneth R. Jackson

Cc: Scott Elliott, Esq.

En cs.

Rlsl& Management Program Adjustments
SCE&G Results
SCE&G Outstanding Positions



South Carolina Electric & Gas Company
Risk Management Program Adjustments
For June 2011

Docket 2006-144-G Docket 2006-5-G
Order 2006-331 Order 2006-679 Current Month

Inception To

Date

Broker Fees

Software

Subscriptions

Labor

Carrying Cost

579,00 27,663. 99

135,066.09

103,500.00

106,282.15

307,772. 78

439.45

1,224.17

28,682.44

1 35, 066. 09

1 03, 500. 00

107,506 32

307, 772. 78

Non Hedging Addition to Cost of Gas

Hedging Additions I (Subtractions)

579. 00 680,285.01 1,663.62 682,527.63

2,337,480.00 47,659,195.40 80,880.00 50,077,555.40

Total 2,338,059.00 48,339,480.41 82,543.62 50,760,083.03

Interest Rate 0 3175%
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24 OD *DISEPII (96,700.00) 38, II5.0G (58,465.00&

OLQCTID

19OCTIO
02NOVID

16NOIIIO

30NOVID

14DECID
28DECID
I I JANI I

25 JANl 1

0817:Bll
22FEB11
DBNAREE

22NAR11

05APR11
19APAII
0 31(IIY I I
1)INIY11
3 HQIYI1
14JUNII
28JIDII I

CALL

CALT.

CALT

CIILL

CALL

CALI

CIILL

a)ILL
CALL

CI LL

CALL

CM.I,
CI LI
CALI

CALL

CALL

CALL

CALL

CALL

CAI I

I . 00
1.00
1. 00
I . 00
1.00
1.00
l.ao
1. 00
1. 00
1.00
1.00
1.00
1.00
I.DD
1.00
1.00
1.00
1.00
1.00
1.00

OIOC 11
OIQC 11
010C I)
OIOCTIE
DIOC 11
OIQC 11
Dlac 11
Olac 11
DIOCT11

0106 11
DIOC 11
olac ll
Dlac71 I
Dian 11
DIQCTII
DICL )I
01QCI'll
DIDC ll
0 lac 11
alee 11

5. 1400
4.9500
4.9500
4.7000
4.9000
4.9500
4.0000
4.9500
I.eooo
4 5500
4 3000
4.3000
4.6000
4.6(laa
4.4500
4.8500
4.3500
4.7tlaa
4/1000
4,4000

0.4500
0.4300
0.4000
0.430tl
0.4400
0.4350
0.4300
0.4450
0.4700
0.4300
0.3850
D.4200
0.4400
0.4400
0.4 DO

0.4500
0.40'15
0.4300
0 3750
0 3 00

0.0990
0.1300
0.1300
0.2050
0.1495
0.1300
0.1)60
0. 1380
0.1760
0. 25(la
0.3730
0.3730
0.2400
0.2400
0.2998
0 1620
0 3474
0.2D54
0.2050
0.3229

(4,500.00)
(4.300.001
(4,000.00)
(4,300.001
(4,400.00)
t4,350.0tn
(4,300.00)
LL4 D.atl)
(4,700.00)
(4,300.00&
i3, 950. 00)
(4,200.001
(4,400.00)
(4,400.00)
(4,400.00)
f4,500.00)
(4,075.00)
(4,300.00)
I3,75 '001
(3,500.0D)

990.00
1,300.00
1,300.00
2,050.00
1,495.00
1,38D.OO
1,760.00
1,380.00
1,760.00
2,580.00
3,')30.00
3,730.00
2, 400.tfa
2,400.0D
2,998.00
1,620.00
3,474.00
2,G54.QD
2,050.00
3.229.00

(3,510,00)
(2,920.001
(2,620.00)
(2,250.001
(2,905.001
(2,97G.OO)
12, 54 0. 00)
(3,070.001
(2,940.00)
I 1, 7 2 0. 0 OI

(120.0DI
t470.00)

(2,00D.OO)
12,000.0tj)
tl 4Q2.001
(2,880.00)

(601.00)
t2 246.00)
tl 'IUII.OIH

i271. 001

20.00 OIOC 11 i 8 4, 975. 00) 43,edo.oo (41,135.00)

02tlQVIO
09NQV I 0
23ROVIO
30RQV10
14DECID
21DECIO
04JANII
I I Jhjl I I

25JIU111
OIEEBIE
15FEBI I

22EEBIE
001UIRIE

15NARI I
29HARIE
DSAPRII
19APtll I

26APA11

CALL

C)ILL
CM.L

CALL

CAI.L

Ci I I
CALL

CILL
CALL

CALL

CAIL
CALI

CIU I
I:f&LL

CALI.

CAI 5
CALL

CALL

1-00
I Oo

I . 00
1.00
1.00
1.00
1.00
1.00
1.00
I.DG
1.00
1.00
1.00
I DQ

1.00
I.OD
1.00
I . 00

OHIOVII
OHIUVII
Dlodnil
DINQVll
DINOVII
SIBDU11
OIBOVII
OINOVII
0 H I OUI 1
0INOVII
0HIOVII
0 N Iavl 1

0INOVI I
DINOVII
0 INOV11

OIEIOVII
DI HOP I I

tHIIOVEE

5.0500
5.1000
5.2500
5.0300
s.ioao
5.0000
5.200D
5.1000
4.9500
4.9000
4.5500
4.4500
4.5000
4.6000
4.0500
4.75DG
4.6000
4. Go(la

0.4500
0.460Q
G.4sao
0 4700
0.4550
0.4500
0.50DO
0.4650
0.4800
0.4550
0.4300
0.4050
0,4200
0.4300
0. 4 60 0
0.4700
0.460D
0.450tf

0.1750
0.1630
0.131(I
0.1755
0.1630
0.1080
0. 1414
0.1630
0.2020
0.2170
0.3470
0.3960
0.3710
0.3250
0.2320
0.2660
0.3252
0.2490

((,500.00)
(4,600.00&
(4, 00.00)
(4,'IOO.OD)
(4,550.00)
(4, 500.00)
(5,tltl0.00)
(4 650.DO)
t4,800.00)
(4,550.QQ)
(4, 300.00)
(4, 050. 0 tH

14,200.00)
f4, 300. 0 tl)

(4,600.00)
(4, 7 00. Ottf

14, 600.DO)
(4,500.00)

1,750.00
I, 630. 00
1,310,00
1,755.00
1,630.00
1,880.00
1,414.00
1,630.0D
2,020.0D
2,170.00
3,470.00
3,960.00
3,710.00
3,250.00
2,320.00
2,66tt.00
3,?52.DO
2,490.00

(2,750.00)
(2,970.00)
(3, 190.00&
t2,945.00)
(2,920.001
(2,620.00)
l3,586,00)
(3,020.001
t2,780.00)
(2,380.00I

(030.00I
(9D 00)

(49D.aaf
tl,nsn.oo&
(2,28D.OO)
t2,040.00)
(1,348.00&
(2,010.00)
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0 D t PUZ/CALL I.ols N tn at lk er( 0 7 a 9 '4 L t I'c Yot.l c 6 ).011 H ktoH k L

I 0 tin Y 1 'I

I '&HI)7 I 1
31MAYI)

07JUNII
2IJill) I1
28JUN) I

CALL

CAI L

CAIL
CAII
Cai L

CAI,L

I.DO
I.DO
1.00
I . 0 tl

1. 00
1.00

011/0011
Dlt(OVII
0(NOV11
OIEDVI)
0)NOVI)
OIMOVII

4 5500
4.5500
4.85DO
5.(lnoo
4.6000
4. 5&loo

0.4230
0.4100
D.4400
0.4100
0.3800
0.3900

0. 34'I 0
0,3470
0.2324
0. 1880
0.3250
0.3/08

(4,2 0.00)
f4,100.00)
(4,400.00)
(4, 100.0DI
13,800.00)
(3,9GO.OOI

3,4'lo.ao
3,470.00
2 324.0tl
i,aeo.oo
3,250 Otl

3,708.0D

(76D.OO)

I 63 0. D 0 I

(2,076.00)
(2,22D.OU

t550.0tli
(192.00)

24.00 'OINOVli (106,130.00) 60, 403.00 145,727.001

3ONOVIO

07DECI 0
Ifnaclo
2)UEC)0
28DECI 0
0 IJANI 1
IIJANII
ISJPH)1
25JI)N11
OIEEBII
OBFEBII
1512811
22F8811
OI MARI I
0IINIIAII
15MARII
22)IARI I

29NAAII
45l PRI 'I

12APAI I
19APR11
26APAII
03NAYII
IOMAYI).

17M/ Yl I
2 4H/F/1 I
31MAYll
07JUNI I

I 4JUti I I
2 IJlitu 1
28 JIINll

CALL

CALI.

CAI L

CALI

CALL

CAI L

Ch1 5

CALL

CAI L

CAI, I.

CAI.I.

CALL

CALL

CALL

Cf LL

CRLI

CIILL

CALL

CALL

Cttl.l.
CAI I
CALL

CALI,

CALI

CALI

ChLt
CI LL

CAI I
CALI.

CIILL

CALI

2.00
1.00
1,00
I.on
2.00
1.00
I.DO
1.00
1. OD

2.00
1. 00
1. 00
1. Do

1.00
2.00
1.00
1.00
1.00
1.00
2.00
1.00
1.00
1.00
I . Gil

2.00
1.0&I

I . 00
1.00
1,00
2 Da

1.00

OID't1
OIDEC1 1
DID 011
019 Clf
OIDEC)1
OI DECI I

OIDECII
alijECII
OH'IEC)1

a)DECI I

GIDECI I

DI DECI I

OIDECII
OIDECII
0)UICII
DI DECI I
0)DECII
OIDECII
010ECII
01 DECI I
a)DECI I
OIDECII
OIDECII
OIDECII
OIDECII
OIDECII
OIDECII
alnECII
OIDECII
0IDECI I

0 I DECI)

5.2500
. 4500

5.3000
5.240G
5.1500
5.40DO
5.3OOO
5.2000
5.1500
5.1000
4.9500
4.8aoo
I . 7 ft 0 0
4. 8000
4.7000

.9000
4.9500
5.10DO
5.00DO
4.8000
4.9000
S.aooo
5.2000
4.8000
4,7500
4.80DO
5.0500
5.2000
5.0000
4 . I 0 tl 0

4.7000

0.50DD
D.49DO
0.4050
0. I 60D
0. 4850
0.520G
0.4850
0.4900
0.5100
D.4750
0. I 650
D.4300
0. 4150
0, 4200
0.4600
0.4350
0.4900
0.4700
0.4850
0.4500
0.4400
0.4750
0.4750
0.42(ta
0.4400
o.iaoo
0.4800
0.4200
0.4100
0.4150
0.4100

D. 1971
0.1520
0. 1850
0. 1970
0.2240
tt, 1621
0.185tl
0.2100
0. 2240
O.2390
0.2880
0.3460
0. 391&I

t).3460
0. 3910
0.3070
0.2880
0.2390
0.2710
0.3460
0.3067
0.2710
0.2100
0.3463
0.3676
0.3460
0.2545
0.2100
0.2710
0,3460
0.3912

(Io,ooa.o&H
(4,900.00)
(4, aso oo)
(4, 600.00)
(9,'/00.00)
(5, 200.00)
l4,850.00l
(4,90D.OO)
t5,100.00)
l9,500.00l
(4,650.00)
t4,300.00)
(I,ISO.OO)
(4.200.001
(9,200.00)
(4,350.00)
(4,90O.OO)
(4,7(li).00)
(4,850.00I
I9,000.00)
f I, 4 0 0. 00)
(4,750.00)
(4,750.00)
(4,280.00)
(B,SOD.OOI
t4,808.&lo(
(4,800.00)
I4,200.0DI
(I, 10(l.ilia
f8,30D.DO)
(4,100.00)

3,942.00
1,520.0D
I, 850. 00
I, 970. 00
4, 4 80. 00
I, 621. Do

I, 8 50. 00
2, 100. 00
2, 24tl.an
4, 78 0. Otl

2,880.00
3,460.00
3,910.00
3,460.00
7,820.00
3,070.00
2, 880.00
2,390.00
2, 710. 00
6,920.DO
3,067.00
2,710.00
2, 100.00
3,463.00
'I, 3 52. &IO

3, 4 60. 00
2,545.00
2, 100.00
2,710.00
6,920.00
3,912-00

( 6, 05 8 . 0 0 I

(3,380.00)
(3,000.001
(2, 630.D01
(5,22o.oa)
(3, 579. 0 0)

t H 000. Otll

(2,800.001
(2,86D.OOI
(4 720.00)
(I,'I7D.OG)

f840.00)
(240.001
(740,0)ll

(1,380.0U)
(1,280.DII)
(2 02D. ~ 0)
(2,310.00)
(2,140.00)
(2,080.081
(1,333.00)
(2,040.001
(2,65D.OOI

f 817. Do)

(I 448.00)
fl, 340. tlo)
(2 255.00)
(2,100.00)
&1,390.00)

,38(I.OD)
1188.00)

38.00 'OIDEC11 H75, ISO.*0) 106, 192.00 (68,988.00)

28DECIO
Il)J/Htl
11JANII
I 8 Jill&1 I
25JAI)11
t)IFEBII
09&Eall
]5)7811
22FEBII
OIHAR11

08HARI I
ISMAIR11

2 214AR I I
2 9 MARI I
05APA11
12APAII
19AP)ill
26APAII
03MAY11

lofhktl
17HAYI I
24)IAYll
31HI Yl1
D7JUNI I

14JUI)ll
21 JUN I t

CALL

CALL

CALL

CAI,L

CALL

Cl)LL
CALL

CALL

CAI 5
CALL

CALL

Chl I
CAI.L

CALI

CALI

CALL

Ch LL

CAI I
CALL

CIILL

CALL

CALL

CALL

CALL

CAII
CALI

1.00
1.00
1.00
1.00
2.00
1.00
1.00
1.00
1.00
2.00
1.00
1,00
).00
1.00
2.DO
1.0(I
1.00
1.00
1.00
J.nn
1.00
1.00
1.00
1.00
J.OD
1.00

0 I JAN12
01JAN12
01 JAN12
0 I JAN 12
OIJAN12
01 JAN12
01 JAN12
OIJAN12
01 JAN12
UIJAN12
OIJAN12
OIJAN12
OIJAN12
OIJIUI12
0&JIVI12
OIJAN12
01 JAN12
GIJAN12
at JAN12
OIJAN12
OIJAN12
OIJAt(12
01 JAN I 2

OIJRt)12
OI JIG&12

01.)AM12

5.35DO
5. 400&I

5.5000
5.3500
5.300D
5.250D
5.1500
4.9000
4.8000
4.9500
4.9000
5.0DDtt
5.1500
5.2500
5.150D
5.0000
4 9800

.15DO
S.loao
4.9000
4.85ntt
4.9500
5.2000
5.3000
S.IDUO
I.aoaa

0.4950
0.5300
0.4900
0.5100
0.5200
0.4900
0.4550
II.4 600
0.4550
0.4500
0.4700
0.4800
0.4950
0 485o
0.5050
0.4500
O.loao
0.4900
0.530D
0.4700
0.4800
0.5000
0.4800
0.4600
0.4550
0.4350

0.2360
D.1777
0.1990
0.2360
0.2500
0.2640
0.296D
0.3880
0.4330
0.3680
0.38SO
0.3490
0.2960
0.2640
0.2960
0.3490
0.3493
0.2960
0.25DO
0. 3891
0.4103
0.3680
0.2802
D. 2MO
a. 3120
0.3880

(4,95n.oo)
,3DO.OO)

(4,900.00)
to, 100.00)

110,400.00)
(4 900.0D)
I4,550.DD)
14,600 00)
14,550.00)
I9,000.00)
(4,700.0(H
I4,800.00)
(4.950-00l
I4, 850.001

(10,100.00I
(I, 500.001
(4, 900.00)
14,900.00)
(5 300.001
(9,400.00)
(4,800.00&
(5,000.00)
(4,800.00)
I4, 600.00)
(9, 100.00)
(4,350.00)

2,360.00
1,777.0D
I 99G.OO
2,360.00
5,00n.oo
2,640.00
2,960.00
3,880.00
4,330.00
7,360.00
3,880.00
3,49D.OO
2, 960. OD

2,640.00
5,920.00
3,490.00
3, 493.00
2 960.00
2, 500. OD

7,782.00
4,103.00
3, 680.DO
2,802.00
2,50D.OO
6,240.DO
3,880.00

t2,590.00)
(3,523.0A)
(2,910.00)
(2,740.00)
ta,ion,an&
{2,260.001
(1,590.00)

(720.00)
I220.00)

t1,640.00)
(820.00)

(1,310.00)
(1,990.00)
(2,210.00)
(4

180.0D,'I,

010 OIH

I I, 4 07. 0 0)

( I, 94 0. D 0)
(2,8GO.OOI
(I, 618.00)

(697.DOI
(1,320.001
(1,998.001
(2, IOD.DO)
I2,860.00)

(470.DOI
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7* d D t I'Ui/CALL 1.0'(5 R tu st ik P 1M d P l H k t Pit Tot I Ca t CIYCVIU ti ktoN l. t

28JUB11 CALL 1.00 01JAM12

32.00 DIJHM2

4.8OSO D.4400 D.4335 (4,400.0DI

(153,700.00)

4,335.00

101,312.00

(65.00)

&52,388-00)

2 5 JIIH I I

UIFEBII
DBI Bll
1 5 I:811
22PZ011
OIIIARI I
0 ~ IMARII

15MHI11
22MAR11
2 MAR11

05AFRI(
12APRIL
19APRII
26APR(l
03laulll
I

Otal

Y (

I
17HIIY(1
24HIIYI I

31HAYII
07JUB(1
14JUNI I

14 Juiill
21JUNII
PeJIB(t I

CAIL
CALL

CALL

CRLL

CALL

CALL

CI I.L
CAIL

CALL

CALL

CALL

CALL

CALI

CALI,

CI I,L
Ct I I
Csl I
CALL

CAI L

CA& L
CALL

CALL

CALL

CA( I

7.00
1. 00
2.00
1.00
2,0D
1.0D
2.00
I . tl0

2.00
1.00
2.00
l.ao
2.00
1.00
2.00
1.00
2.OG
1.00
2.00
1.00
I .UO

1.00
1.00
9 . tl 0

0 IFERI?
Ol FEB12
0112812
0 I FE8I 2

0(FEB12
DIFE812
01 FE812
0(FEB(2
OIFES12
01FEB12
01&2812
UI FEB 1 2

DIFE512
DIFE812
QIFEB12
0(F-"512
alFEB(2
0& FEB12

DIIEB12
OIFZB12
UIIYBI 2
0 I FEB( 2

011'LB12
DIPFO12

5.3000
5.3000
5.2000
4.9500
4,8500
4.9509
4.950ft
5.0500
5.2000
5.3000
5.2000
5.UOGU

5.0000
5.15UO
5.3500
4.9000
4.9000
5.0000
5.2000
5.2500
5.0500

.0'00
4.9000
4.8000

0.5200
0.4800
0.4500
0.4550
0.4SOtl
0.4650
0.4100
0.4000
D.49DO
0.475D
0.4900
U.4600
0.4900
0.5000
0.5(00
0.4800
0.4750
0.4950
0.5000
0.5000
0. 900
0.4800
0.4550
0.4600

0.2790
0.2790
0.3080
0.3960
0.4370
0.3960
0.3960
D.3590
0.3080
0.2790
0.3080
0.3770
0.37'll
0.3240
0 2650
0 41GQ

D.416S
0 37'IO

0.3091
0.2930
0-3590
0.3'SD
0.4160
0.4606

(10,400.001
(4,800,00)
(9,000.00)
(4,55tl.out
(9,000.00)
(4,650.00)
(9 400. 00)
(4 800.00)
t9,8~ 0.00)
(4,750.00)
(9,800.00)
(4,600.00f
(9, san.so(
t5, 000.00)

& I 0, 2 0 0. 0 0)
(i,eao.ool
f9,500.00I
(4, 950.00)

(10, Doo.oui
(5,000.001
(4 900.00)
&4,500.0DI
(4,550.001
(9,200.0D)

s,seo.oo
2,790.00
6, 160.00
3,960.00
5,740.00
3,960.DO
7,920.00
3, 590.0D
6, 160.DO
2,790.00
6,160.00
3, I)0.00
'I,554.00
3,240.00
5,300.00
4, 168.0G
6,336.0G
3,'170.0Q
6,182.00
2,930.00
3,590.00
3,59U.OD
4,160.00
9,212.0D

(4,820.00)
(2,010.00)
(J,e(o.ool

f59D. 00)
126D.OOI
(690 00)

(I, 48 0. 0tl)
(1,230.00)
l3,640.00l
(1,960.00l
f3, 640.001

it(30.001
(2,246.00)
(1,760.001
(4,900.001

(632.00)
t H 164.001
(I, 180. 00)
(3,8(s.aol
t2,070.00)
(1,310. Ool
(1,210. 00)

I390. tlo)
12.00

35.00 'tMFE812 t1 6 8, 250.0DI 123,612.0D (44, 638. Ool

DIMHtll.
09HORII
1514ARII

22HAAlt
29MSR11
05APRI I

12AI'Rll
IDAPRjl
26APRII
tl3I&AY11

LQNAYIL

I IHAYI I
2 4HAY I 1
31HMYII
0 I JOHI I
14JUIMI
21 JUB11
PGJUMI I

CALL

CALL

Cl(LL

CALL

CALL

CALL

CALL

Cist
CIIL
CltLI.
CALL

CA(I
COLL

CILL
CALI.

CALL

CAI.I

CAI I

2.00
1.00
1.00
1.00
2.00
I.oa
1.00
3.00
1.00
2.00
1.00
1. 00
3.00
1.00
2. 00
1.00
1.00
I . tlo

0 HPAR( 2
OIMAI(12

DINAt(12
01MAR12

OIIOIR12

0 IMAR12

0INA(H2
0 INIIR12
OHIAR12
DINAR(2
DIHAR(2
OINAK12
0(MSR12
0lta(R12
OltalR(2
OIMAR12

01MAR12

OIIHRI 7

5.0000
5.0500
5.150D
5. 1500
5 2500
5.2500
s.aoeo
5. tl000
5 2DOD

5.3500
4.9000
4.900D
5.0500
S.(SOO
5.2500
s.osoo
4.8500
4.7700

0.4400
0.4350
lt. 4500
0.5000
0.4850
0.4650
0.4550
0.4800
0.4I50
0.4950
0. 4'I 5 0

0. 4 l0 0
0.47 D

0.5100
D.495D
0.4950
0.4750
ti . I7 0 0

0.3850
0.3660
0 3350
a.3350
0.3050
0. 3D50
0. 3 850
0.3856
0. 32 00
0.2780
0.4228
0.4228
0. 3 660
D.3356
0.3050
0.3600
0.4420
o.sess

Is,soo.uu)
&4,350.00)
&4,500.00)
ts,ooo.util
l9,70 '001
(4,650.001
(4,550.00)
(4,800.00)
I4,750.00)
(9,900.001
14,750.00)
(4,70(I.0Q)
(4,750.0tu
15, 100. 00)
(9,900.00)
l4, 950. 00)
I4. 750. 00)
(4,70(l. 00)

7,700.00
3, 660.00
3 350.Df!
3,350.00
6, 100.00
3, 050. 0 D

3 850.00
3, 856. 00
3,200.00
5, 560. 0 0
4,228.00
4,22S.OO
3, 680. 00
3,356.00
6,100.00
3, 680. 00
4 420. 0tl
4,855.00

(1,10D.OO)
1670.00)

&1,150.00)
I I, 6'D. 00)
(3, 60D. DO)

(1,600.00)
FIOD.DD)
l944.00)

l1,550.00)
(4,340.00)

(522.00)
(472.0D)

(1,070 001
(1,744.00)
(3,800.00)
(1,270.00)

(330.00)
155.00

22.00 *DINAR(2 tl04,600.00) 76 243.00 (26,357.00)

29NAR(l
05APRII
12APttl I
19IIPRII
26APRI I
lsto Yll
17HIIYII
24MAYII
31MAYII
14 J(B(11
213ultl I
28Juttll

CIILL

Cl!LL

CALI

CAIL
CALI.

Cl LL

CALL

CI LI,

CALI

CALL

Cl LL

CALI

1.00
1.00
1.00
1.00
1.00
1.00
1.00
1.00
1.00
1.04
1.00
1.00

OIAPR12
DIAPkl2
OHIPR12
0(APA12
UIAPR12
OIAPR(2
OIAPI(12
011PA12
DIAPA12
0IAPR12
0 IAPR(2
0(APR12

5.0000
5.00DO
4.5000
4.7800

9500
4.)SOO
4.7500
4 6500
5.0000
4.8500
4 7000
4.6500

o.&loa
0.4500
0.435D
0.4700
0.4800
0.4510
0.4450
0.4700
0.4900
0.(BDO
0.4550
0.4400

0.3160
0.3150
0.3910
0.3912
0.3350
0.4113
0.4113
0.3710
0.3169
0.371D
0.4320
0.4547

(4,700.tlo)
(4,500.DOI
(4,350.00)
(4 700.001
(4,800.00)
(4,510.00)
14,450.00)
(4,700.00)
l4, 900. 00)
&4,600.DO)
(4,550,00)
(4,400.tlol

3, 180. 00
3, 100. 00
3,910.00
3 912.00
3,350.00
4,113.00
4, 113.00
3,710.DO
3, 199.00
3, 71 0 . 0 ti

4,320.00
4,547.00

&I 520.00)
(1,320.0(l)

(440.001
(788.00)

(1,450.00)
(39'l.uui
(337.00}
(99D.OOI

l(,711-001
(1,090.00)

(230.00f
147.DO

26APR11
IDMAYII

CALL

CALL

I.DO
1.00

0 HOIY12

OHBIY12

12. 00 0IAP(112

5. 0000
4.7500

0. 4700
0.46SD

0.3320
0. 4266

(55 360.0G)

(4,700.0D)
(4,660,00)

45,234.00

3,320.00
4,266.00

I I 0, 126 00)

(1,38D.DO)
(414. 001



P 0 f 5
9 1*: 603 8 ld: 660208

JUFIGOPENPOSITIONS
DthDf 2 I tk tPd 12JULII 1442l

/o SOJUIIII

S E6G 0 t t d 9 Po tlo

7dDI.PUTJCRLI,LOS li thSt 1k I I dPI t(ktPt TtI Cot CU YVI N ktoN kt
24NAY11
07 JUII I I
2130811

Cig L

CALL

CALI,

1.00
I 00
1.00

0 IIKAY12

DINAY12

ONIAYJJ

4. 900D
5. 05ffo
4. 7000

0. 4650
0. 4900
0. 47 DO

O. 3670
0. 3160
0.4470

(4, 650. 00)
14,900.00)
(4 700 00)

3,670.00
3,160 00
4, 4 )0. 0 D

(900,00)
(1,740.0D)

(2JO.OD)

5.00 *DINAY12 (23 630.00) 18,856.UU (4,744.0D)

SIMIYIL
20JUUII

CALL

CIILI,

1.00 01JUN12
1.00 OIJUN12

5.0500
4.700D

0,50IIO
0.4590

0.3430
0.4793

15,000.00I
(4,590.00)

3,430 DD

4,'l53.00
(1,570.00)

203.00

20JUNI I CALL

2.00 'OIJUI(12

1.00 DIJUL12 I.eooo 0.4645 0. 4730

19,590 001

14, 64 5. 0 0)

8,223.00

4,730 00

(1,367.00)

e5.00

1.00 OLJIJL12

271.00

14, 645.00)

(I, 183, 0 4 D. 00)

4,730.00

656,694,00

85.00

(526,346.00)


